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An inside view of what makes market neutral strategies tick and how they can be implemented

Market neutral strategies have gained attention for their potential to deliver positive returns regardless of the
direction of underlying markets. As these strategies have built a record of good performance in recent years,
their benefits have become apparent. Market Neutral Strategies draws on the wisdom and experience of
professional practitioners to describe strategies that are being utilized by some of today's leading institutional
investors. This book provides readers with an insider's view of what makes these strategies work and how
they can be implemented successfully. Topics covered include long-short equity and convertibles, fixed
income and merger arbitrage; the tax and ERISA implications of market neutral investing; and the failure of
two notorious "market neutral" ventures, Askin Capital Management and Long-Term Capital Management.

Bruce I. Jacobs (Florham Park, NJ) and Kenneth N. Levy are cofounders and principals of Jacobs Levy
Equity Management, in Florham Park, New Jersey. They are coauthors of Equity Management: Quantitative
Analysis for Stock Selection. Bruce Jacobs holds a PhD in finance from the Wharton School of the
University of Pennsylvania. He is also the author of Capital Ideas and Market Realities: Option Replication,
Investor Behavior, and Stock Market Crashes.
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From reader reviews:

Christopher Patton:

The book untitled Market Neutral Strategies (Wiley Finance Series) is the reserve that recommended to you
to read. You can see the quality of the publication content that will be shown to you. The language that
writer use to explained their way of doing something is easily to understand. The article writer was did a lot
of investigation when write the book, and so the information that they share to you personally is absolutely
accurate. You also can get the e-book of Market Neutral Strategies (Wiley Finance Series) from the publisher
to make you far more enjoy free time.

Shirley Hinkle:

Is it you who having spare time in that case spend it whole day simply by watching television programs or
just laying on the bed? Do you need something totally new? This Market Neutral Strategies (Wiley Finance
Series) can be the respond to, oh how comes? It's a book you know. You are and so out of date, spending
your free time by reading in this brand-new era is common not a nerd activity. So what these publications
have than the others?

Suk Barry:

You can find this Market Neutral Strategies (Wiley Finance Series) by go to the bookstore or Mall. Only
viewing or reviewing it can to be your solve difficulty if you get difficulties to your knowledge. Kinds of this
book are various. Not only by means of written or printed and also can you enjoy this book by simply e-
book. In the modern era including now, you just looking of your mobile phone and searching what their
problem. Right now, choose your own personal ways to get more information about your book. It is most
important to arrange yourself to make your knowledge are still change. Let's try to choose proper ways for
you.

Gary Askew:

A number of people said that they feel weary when they reading a guide. They are directly felt it when they
get a half elements of the book. You can choose the particular book Market Neutral Strategies (Wiley
Finance Series) to make your reading is interesting. Your personal skill of reading talent is developing when
you just like reading. Try to choose simple book to make you enjoy to learn it and mingle the feeling about
book and reading through especially. It is to be first opinion for you to like to available a book and examine
it. Beside that the reserve Market Neutral Strategies (Wiley Finance Series) can to be your brand new friend
when you're truly feel alone and confuse in doing what must you're doing of this time.
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